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. CSVEXTHRIFT D,
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1983| 185234| 219047| 214658.4
1984| 189610.5| 223793.4| 219047
1985| 197124.2| 230667.3| 223793.4
1986| 203577.3| 236083.4| 230667.3
1987| 211994.4| 240775.4| 236083.4
1988| 222311.8| 253954.6| 2407754
1989 233017.5| 265997.6| 253954.6
1990 243711.2] 279366.1| 265997.6
1991 250592.4| 291102.9| 279366.1
1992| 256900.5| 295572.9| 291102.9
1993 260282.1| 297769.1| 295572.9
1994| 267276 302224.7| 297769.1
1995| 271955.8| 304958.7| 302224.7
1996| 278575.1| 305548.7| 304958.7
1997| 281151.7| 309193| 305548.7
1998| 280228.3] 311727.5| 309193
1999 280262.4| 311189| 311727.5
2000| 283412.8| 310564.8) 311189
2001| 288066.6| 306376.4| 310564.8
2002| 290377.5] 309039| 306376.4
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freq a;

smpl 1983 2002;

read(file=" h:ex3-3.csv’) Date ce yd ydl;
olsq ce ¢ yd ydl;

ste=@res/@s;

graph date ste;

end;
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freq a;
smpl 1983 2002;

read(file="h:ex3-3b.csv’ ) Date ce yd;

print ce yd yd(-1);
olsq ce ¢ yd yd(-1);
ste=@res/@s;

graph date ste;

end;
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freq a;

smpl 1983 2002,

read(file="h:ex3-3.csv’ ) Date ce yd ydl;
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6lsq ce ¢ yd ydl;
ste=@res/@s;

graph date ste;
(?

zﬁ%%ﬁﬁﬂ

corr ce yd ydl;
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pcorrdiag=1;

mmake pcorrmatl pcorrdiag pcorrl?2 pcorrl3d;
mmake pcorrmat2 pcorrl2 pcorrdiag pcorr23;
mmake pcorrmat3d pcorrl3 pcorr23 pcorrdiag;
mmake (vert) pcorrmat pcorrmatl pcorrmat2 pcorrmat3;

print pcorrmat;
end;

(@corr (1, 2) -@corr (1, 3) *@corr (2, 3)) / (sqrt (1-@corr (1, 3) "2) *sqrt (1-@corr (2, 3) "2)) ;
(@corr (1, 3)-@corr (1, 2) *@corr (2, 3)) / (sqrt (1-@corr (1, 2) "2) *sqrt (1-@corr (2, 3) "2)) ;
(@corr (2, 3)-@corr (1, 2) *@corr (1, 3)) / (sqrt (1-@corr (1, 2) "2) *sqrt (1-@corr (1, 3) "2)) ;
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write (file="h:ex3-3corr. x1s’) @corr;
write (file="h:ex3-3pcorr. xls’ ) pcorrmat;
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